Monthly Servicer Report {"Repoert”)

Capitat One Bank, (Europe) ple, as Servicer for:
Castle Receivables Trust Series 2006-1

Capitahised termrs i drs Report have fwhere applicable) their respective meamings sci forh i the Series 2006-1 Supplement to the
Receivables Trust Deed and Servicing Agreement dated 10 October 2006, the Receivables Trust Deed and Servicing Apreemenlt
dated B Aupust 2001 and the Master Delimtions Schedule dated 8 Augusi 2001, as amended o restated from time o tume (in that
order). urless (he context required otherwise, provided. however. thal the "preceding Monhly Period” shall mean the Monthly
Period immediately preceding the calendar mearh i which this Report is dehivered. This Repory is delivered pursuant to Clause

9 35(b) of the Recervables Trust Deed and Servicing Agreement dated August 8 2001, as arnended and restared from nme o time,

and as supplemented by the Series 20061 Supplement and pursuant 1o Part § ol the Series 2006-1 Supplament

The undersigned, a duly sithonzed representative of the Servicer, does hereby corify in this Reporr:

(i} Capital One Bank {Furope) Ple s Servicer under the Receivables Trust Deed and Servicing Agreement.

(i) The undersigned is an Authorised Officer

(iii} The date of this Report is un or belore o Transfer Date under the Receivables Trust Deed and Servicing Agreemant,

Manehly Period February 2007
Distribution Date March 15, 2007
Interest Payment Date March 15, 2007

BOM Principal Receivabies

BOM Finance Charge Recenvables
Tatal BOM Receivables

Removed Principal Receivables
Removed Finance Charge Receivables
Removed Total Receivables
Additional Principal Receivables
Additional Finance Charge Recervables
Additional Total Receivables

EQM Principal Receivables

EQM Finance Charge Recevables
Total EOM Receivables

Monthly Average Principal Recervables

EOM Percentage of Transferor Interest
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£3.824 8R4 20057
ES3.070.047.6)
E3917.954.257. 18

£0.00

£0.00

£0.00

201,963 638 88
£1.737.772.19
F203.701,411.07
£3 887900 543 835
96,420,444 36
£3.984.720,988.21

£3.883.0661.798.65

23.44612%

February 2067




Trust Defaults and Delinquencies

Receivables

Augrenate bnesioe Delaulied Amoum EIR (13189897

Recoveres & Sude Recovenes on Defaulted Accounts 6 149979 63

Mot Defpubled Amemit £21 R84 91034

Annuadized Gross Charge-OIF Rae G.08%
Annualized Net Charge-Of Rute T 0R%
Accounis

30 - 39 days debnquent 52.284 E63.834.226.73
60 - 89 days delinguent 36,808 E47.922 740 94
904 days delinquent ¥ 86,103 £117.230838 13
Total 301+ days delinquent * 1151935 £229.007 805,80

3 73%

30+ days delinquencies as a percentage of EOM Toal Receivables

Trust Collections

£450.606 963 18
£6.149.979 63
£1.805.493 57

Total Customer Payments

Recoveries & Sale Recovernes

Interchanye

Investment Proceeds on Trust Accounts R

Fotal Trust Collections and Gross Payment Rate 11.14% 143915745573
£30.455.336.84
£16.344 368.40

Periodic Finance Charges Collected
Special Fees
AMF Cotlections £279,59727

Recoveries & Sale Recoveries £6.149.979.63

E3Q5017.35

Ipvestment Procecds on Trust Accounts

Acquived Interchange

Total Trust Finance Charge Collections £6d 129 795.06

427.660.97

Trust Principal Collections and Principal Payment Rate 9.79%

£33 288,136 00

Beginning of nterest Period Sertes 2006-1 Investor Interest

Principal Payments made to Sertes 2006-1 Investor Interest £0.00
Unreimbursed Investor Charge Otfs £12.56761
End of Interest Period Scries 2000-1 Investor Interest E33.273.568 39
End of Interest Period Series Class 51 Assoctated Debt Sterling 16.000.000.00

33.000.000.60

End of Interest Period Series Class 82 Associated Pebt Euro

Monihly Avernge Floating Investor Percentage I 35R63%
i

Monthly Average Fixed nvestor Percentage _1.353863%

Fimance Charge Cellections ailocated to Senes 2006-1 ERT9.435.12
£24 330,02

£834.909.10

Finance Charge Collcetions allocated to Series 2006-1 Servicer Intzrchange Amount

Available Funds to be credited to Serics 2006-1 Finance Charge Collections Ledger

* [ncludes bankruptey, {raud and deceased, which are pending charge-ofl
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Dhstribution of Finance Charge Collections

Bavesto [rustee Pavinent Amaount (incd prior unpand? £7 40

Tosan Note Issuer (O Costs Aanount £7 800 83

EBS 813 356

trvestor Servicing Fee Amount paid from Avaidable Fonds
Servicing Fee Pod from Servicer interehange Amount

Total Servicing Fee Paid

Net Available Funds E758.287 25
Adjusted Referenced Series Finance Charge Shortfall £0.00
Amaount transferred pursuant to Clause 5. 10(d) ("3 1) Ameunt”™) £0.00
Monthly Finance Amount Paid from Finance Charge Cotlections 1389964 0t
Deficieney Amount Paid £0.00
F0.00 o

Additional Finance (Peficiency Interest) Amount

Monthly Distribution Amount Paid £389 964 0t

Class $1 monthly distaibution amount paid Sterhmg 115421 37
Class 82 monthly distribution amount paid Eure 32082223
Net Available Funds less 5.10(d) Amount and Monthly Distribution Amount £3068,323.24
Finance Charge Shortfall for the Referenced Scries less the 5.10(d) Amount £0.00
Amount transferred pursuant to Clause 5. 10(f) £0.00
Loan Note {ssuer Extra Amount £0.00
Aggregate Investor Default Amonnt (incl Loss Make-up (Defauit)) £368.323.24
Aggregate Investor Defanlt Amount (incl Pancipal Loss Make-up {Default}) £0.00
Aggregate Amount of Tnvestor Charge-Offs (inct Loss Make-up (Charge-UH5)) 112567601
Aggregate Amount of Investor Charpe-Offs reinstaled (incl Principal Loss Make-up (Charge-Oifs)) £0.00

£8.206,985.27
£53 288.136.00
£8.00
¥31301.53

Available Spread Account Amount
Reguired Spread Account Amonunt
Spread Account Deposit Amount 3.10())
Investment Proceeds on Spread Account

Ending batance on Spread Account £8,238.286.80

Investor Indemnity Amount £0.00
Loan Note Issuer (CP) Retum £).00
[ssuer Profit Amount £0.00
Expenses Loan Amount £0.00

Serics 2(H16-1 Excess Finance Charge Collections available for Sharing £0.00
Amounts of Excess Finance Charpes applied as Shared Finance Charge Coliections for Group One £0.00
Amount ransferred to Spread Account for Series 2006-1 from Referenced Series Spread Account Surplus Amounts F0.00
Required Amount Shortfall over Available Spread £0.00
Spread Account Total Withdrawal Amount £0.00
Spread Account Surplus Amount £0.00
Referenced Series Required Amount £0.00
Required Retained Principal Collections te cover Required Amount £0.00

Series 2086-1 Finance Charge Shortfall £E43,062.416.81

Group One Excess Finance Charges allocated to Series 2006-1 £0.00

Amounts paid from Group One Shared Finance Charge Collections £0.00
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Ese of Series Principal Coflections

Series 2000 | Principal Coblecuons 508 816 84

Less 1otibised Realtocated Principat Collections for the Monthly Period £ 0u

ES.358.816 81

Amonnts Aeatlable o make Prinaipat Payments

E368.323 24

Series 20061 Default Amount pard from Avadabie Fonds
Retmbursed Reablocated Principal Coll and Reducton Anounts £01.00
Monihly Prncmal Amouni £0.00
Primicipal Collections available for Sharng £3.358.816.81
Senes Principal Shonfalt for 2006-1 £0.00
Shared Principal Collections allocated 1o Series 2006-1 £0.00 -
Total Available Principal Collections £3.358,816.81
Regulated Amertization Shortfal! (if applicable) £0.00
Additional Consideration £0.00
Series Performance Indigators
Portfolio Yield
Current Month 21.31%
Previous Month 22.23%
Two Months Prior 21 46%
Three Month Average 21.73%
Net Portfolio Yietd
Current Month 12.20%
Previous Month 13.36%
Twao Months Prior 12.99%
Three Month Average 12.85%
Expense Rate
Current Month 12.27%
Previous Month 12.27%
Two Months Prior 12.43%
Three Month Average 12.33%
Excess Spread percentage,
Current Month -(1.07%
Previous Month 1.09%
0.55%

Two Months Prior

Three Month Average D.52%

Signed on hehalf of CAPITAL ONE BANK. EUROPE PLC, as Servicer, on this 03/12/2007

By /s/Steve Richter
Name Steve Richter
Title Autherized Signatory
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